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SET Impact Gain

DELTA
CRC
BEDMS
AOT
MINT
BBL
KBANK
TRUE
58C
GULF
KTB
KCE
BANPU
TIB
AWC
SCB
BTS
HANA

CPALI_
SCGP
PTTEP
ADVANC
BEM
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+1.7500
+0.8575
+0.6400
+0.5750
+0.3450
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+0.2850
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237292
1282093

338675

826658
613485
513563
303564
362869
189603
353691
120822
160327

+0.6277 0.57t

X0 +0.2050 27.504  +0.50
AU +0.1580 8.054 +0.20
KLINIQ +0.1050 41.00 +0.50
SELIC +0.0944 3.20t  +0.16
MEB +0.0725 30.75t+  +0.25
NTSC +0.0700 13.00 +0.70
PIMO +0.0584 1.94t  +0.08
SR +0.0520 0.524 +0.08
MAGURO +0.0480 17.20 +0.40
BBIK +0.0475 27.00 +0.25
TNP +0.0462 3.40t  +0.06
TNH +0.0425 +0.25
READY +0.0420 7251  +0.35
SENX +0.0406 0454  +0.01
FSMART +0.0365 5.15t +0.05
STOWER +0.0357 0.07 +0.01
CIG +0.0349 0.06 +0.01
BVG +0.0344 2.58 +0.08
BPS +0.0312 0.841  +0.08
TAKUNI +0.0308 0.874 +0.04
TMW +0.0300 62.25 +0.75
EUROD +0.0290 6.10 +0.10
ADD +0.0270 4.78 +0.18
BE8 +0.0260 +0.10
BIS +0.0240 3.64 +0.08
KCC +0.0240 2.48 +0.04
VL +0.0228 1171 +0.02
UKEM +0.0224 0.74%

+0.0220 1.80t

AIRA 0
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SPA 6.604
SAAM 6.50
YGG 1.57t
BTC 0.49}
BOL 6.65
JCKH
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JUBILE 13.104
PSTC

AF 0.57
TMC
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Dv8
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1301.04 +6.34
SET Index
Ask

+0.49% Vol 78

B.Nol Bid 0Nl 32.47
1300.62
1309.46
130026
Prev  1294.70
%Swing  0.71

% %0 _Vol Impact +6.340

Avg.
Open
High

Low

%BE_Vol %

SET  1301.04 +6.34

+0.49% 29670.89MB Gain 289 Lose

Proj.
%Buy

1300.96

52.76

6.26

%Sell

Volume 9139277 D %B-5
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N/A
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0.48% 16:48

Day
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Calendar (Week)

Date Country Event Period Surv(M) Prior
1-Jul CH Caixin China PMI Mfg Jun 51.5 51.7
us Construction Spending MoM May 0.2% -0.1%
us ISM Manufacturing Jun 49.2 48.7
2-Jul EC CPI Estimate YoY Jun 2.5% 2.6%
EC CPI MoM Jun P 0.2% 0.2%
EC Unemployment Rate May 6.45% 6.40%
3-Jul EC PPI YoY May -4.06% -5.70%
us ADP Employment Change Jun 158.50k 152k
us Initial Jobless Claims Jun-29 -- 233k
us FOMC Meeting Minutes Jun-12 -- --
5-Jul TH CPI YoY Jun 1.1% 1.5%
EC Retail Sales YoY May 0.3% 0.0%
usS Change in Nonfarm Payrolls Jun 191.43k 272k
us Unemployment Rate Jun 4.0% 4.0%
US Average Hourly Earnings MoM Jun 0.3% 0.4%
10-Jul CH PPI YoY Jun - -1.4%
CH CPI YoY Jun -- 0.3%
11-Jul us CPI MoM Jun 0.1% 0.0%
us CPI Ex Food and Energy MoM Jun 0.2% 0.2%
us CPI YoY Jun - 3.3%
us CPI Ex Food and Energy YoY Jun -- 3.4%
us Initial Jobless Claims Jul-06 -- --
12-Jul us PPI Final Demand MoM Jun -- -0.2%
us PPl Ex Food and Energy MoM Jun -- 0.00%
usS PPI Final Demand YoY Jun -- 2.20%
us PPl Ex Food and Energy YoY Jun -- 2.3%
us U. of Mich. Sentiment Jul P -- -
CH Exports YoY Jun -- 7.60%
CH Exports YoY CNY Jun -- 11.2%
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MANENWUWOUGY SUANSUN=IWO AsTUR gap [55unau intndiuintio 1300 9a In Daulumno 5Jul24

SET Index (SET) 1370.00

= | JuogunisnAn95q Ao RUNQN Short LN (5 &1AUlisn AOT, DELTA, PTTEP, KBANK, BTS)
nangidurRungndonaunn Budulion narrulnemoul one&unBUNAoY NS short Kgo

1360.00
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MANENWUWOUGY SUANSUN=IWO AsTUR gap [55unau intndiuintio 1300 9a In Daulumno 5Jul24
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MANENWUWOUGY SUANSUN=IWO AsTUR gap [55unau intndiuintio 1300 9a In Daulumno 5Jul24

m YISy SU.AAY imSousinsy. IwWivgaUsuiloulvvednadnu Thai ESG Tru
anngouluinu 30% avanliuinu 3 1dauun (NIRU 1 1auuln), Usus:=g:10a10o 5
U (15w 8 U), azduq wsounuidn GDP UdIn 3% 1 World Bank KUIKED 2.4%
B Event d1A0YQ) SuU - M2IAVNISVINIUUDNNIAINBNSNSSU(AA +190K ;
INOUNDOU 272K)
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v SET As of 05-07-2024 5 J U| 24

- 4 ﬂ. - v.‘-' -
Voyamsviggasanauliilngonu
VoyamsviosasnnadlulsidoAu (Outstanding Short Positions) 10UToaseaURRAAKANNSWE TRSUSIEINUINELNEN

BaaunBn:USUUsuswmsidolsisundaiioyanmsdorunannsweennandinnéaiioiiu 60 SuduaNduRanANIUsosA

nannswe 25 Jun 24 26 Jun 24 27 Jun 24 28 Jun 24 1 Jul 24 2 Jul 24 3 Jul 24 4 Jul 24 nuoliu
AOT-R 146,051,059 146,663,359 147,495,459 150,617,659 114,975,859 117,054,159 117,416,859 117,274,659 || Bl I [
DELTA-R 99,429,107 100,649,007 98,426,907 98,590,407 79,722,707 80,408,607 80,800,207 81,237,707 || I | .
PTTEP-R 39,490,200 39,399,000 39,173,000 40,369,000 32,584,800 32,618,600 32,931,500 33,199,300 | [ Il I I
KBANK-R 19,181,200 19,288,700 18,859,900 18,550,600 13,391,500 13,414,400 13,462,500 13,462,500 I I 1 .
BTS-R 184,548,997 187,621,897 193,392,997 198,268,597 166,926,697 166,883,897 167,594,397 167,064,397 \m Al I I—
SCC-R 10,183,150 10,216,150 10,597,750 10,537,250 8,162,050 8,021,550 7,992,050 8,002,050 ||}l I I va—
ADVANC-R 5,269,300 5,519,500 5,450,900 5,167,600 4,782,700 4,738,100 4,747,300 4,783,000 |l I s
LH-R 117,448,632 116,906,832 119,557,132 122,115,332 115,371,132 113,042,932 113,282,632 113,280,932 |mm I e
PTT-R 108,247,500 108,298,700 108,819,500 109,034,900 97,654,200 98,915,700 97,995,500 97,986,300 | [ |} I I | Fa
AWC-R 536,599,220 542,540,220 550,792,920 563,511,120 541,767,420 537,911,820 534,734,520 536,467,120 | W I sy
AOT 6,232,400 6,979,600 7,742,200 8,594,900 8,332,200 8,033,200 8,079,700 7,075,500 | W I .
CPALL-R 75,887,953 78,015,853 77,503,153 76,681,653 63,064,453 62,085,353 61,753,553 61,894,753 (|| I I |
CRC-R 63,955,467 64,580,367 64,513,667 64,282,267 55,182,367 53,697,067 53,918,067 56,876,867 I I I I I—
EA-R 95,494,300 97,605,800 103,650,800 113,331,900 89,513,900 80,779,831 80,697,431 79,311,731 |mmll I -
GULF-R 47,463,010 48,152,410 48,880,210 48,409,310 42,993,810 42,630,710 42,612,210 43,113,010 |l I | .
MINT-R 73,789,932 75,084,832 76,990,132 76,021,632 62,278,632 61,642,632 61,588,432 61,794,932 || |} I |
PTTGC-R 44,759,900 44,159,600 45,090,200 46,468,000 41,742,900 41,571,500 41,573,200 41,404,800 |Hmll I .
MTC-R 23,428,423 23,694,323 24,209,423 24,348,523 23,977,723 24,037,023 24,278,023 24,216,323 | i} I 111
BH-R 4,022,700 4,059,600 4,239,600 4,265,300 4,038,100 3,940,100 4,007,500 3,997,200 | o m ] I i
CPF-R 36,390,200 35,802,100 35,681,500 34,749,100 31,389,900 31,872,800 32,286,700 32,293,100 I iis ___
Source: SET *+28 Jun 24 Sudanenausuldunsnis Uptick Rule HUow: AU
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BANK OF THAILAND
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[ " ASIASUIWAU GNSoNUOWA LOINISSUNAISIKIUS:INATNY (sUN.) |

| Fudu dnsmenile 2.5% IHU’I:HUﬁUﬂ’]SWUﬁOIFTSUQﬁQInEJIIa:ﬂO’]U !
JUAINWNISIIU NMETEISINAAUINNSTUNATKandNS1noNITY

" World Bank atiuauuyngiuveusun. uiSosdnsinonidy 10a99n

N10:IASUINYTIUBAIDU

" (Bloomberg) - On managing inflation, Sethaput said the BOT
needs to find a balance. “It’'s not a mechanical thing. If we can do

something like that, we probably don’t need a central bank. We

can use Al.” he said.

Source: Bloomberg, Written by: Suttinee Yuvejwattana
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676 19,904 25,456
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Equity
Asia (11)
China
India
Indonesia
Japan
Malaysia
Philippines
S. Korea
Sri Lanka
Taiwan
Thailand
Vietnam

31MAR2024
03JUuL2024
04JUL2024
28JUN2024
03JUuL2024
04JUL2024
04JUL2024
04JUL2024
04JUL2024
04JUL2024
04JUL2024

o - -

467
48

55

249

1,169
(37)

107
127
1,152
63

320
186

-69
-69

Remark : f21av Net position vodunadnusaus:ined fu 6 nannruioisy
Us:nounou India-S.Korea-Taiwan-Vietnam-Philippines-Indonesia

4,960
107
127

-1,086
63

320
186

-69
-69

-3,356 -3,356 -119,040
107 457 9,832
127 -300 -1,783

28,631 39,036 21,244

63 -110 300
5 -523 -920
320 17,448 19,367
7 -22 -16
186 4,568 1,466
-69 -3,300 -5,515
-69 -1,745 -2,506

Foreign net buy/sell (daily)
6 AR NLALLE

2,433

[ ] [ ] — -
-504 -517 -183
-1,052
-1,438
> . . I I @\ I
N & ?~>9 g ?éQ §~>9 &% o N N N

-14,134
-3,093
-31,045
1,558
-13
4,567
-108
1,214
-4,773
-3,490
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THCPIYOY 1.54% May 05 Jul 13:30 ( 1.10% [}
Thailand CPI All Items YoY Thailand Ministhy of Conmerce ,»’
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IHFP TCH 272k May 05 Jul 19:30 ( 190k ]
US Employees on Nonfarm Payrolls Total ... Bureau of Lab®k Statistics e
NFP TCH Index |94 Suggested Charts | | /Actions .. it - | i it
07/03,/2018]5] -[05/31/2024]H] [Last Px |[Local €CY [+] O Mov Avgs.# (O Key Events
10 [ 30 ] 1 | 6M | yD | 1¥ | 5Y | Max | Monthly w || || Table | | Related Dat: [Add Data [ 1 EditChart] ]
: : : : : : : : : : : : : : : : : : : : : M Last Price 272
T High on 06/30/20 4615
""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""""" -+ Average 135 5000

L Low on 04/30/20 -20477

F-5000

US Nonfarm Payrolls

------- | o et Reloaser ul 05, 2024
Survey: 190k

------- T L I i s T T TR O - 1500
------- e T e T S S T o et SR R, - 2000
" Sep  Dec  Mar  Jun  Sep  Dec  Mar  Jun  Sep  Dec  Mar  Jun  Sep Dec  Mar  3Jin  Sep  Dec  Mar  Jin  Sep  Dec  Mar

2018 | 2019 | 2020 | 2021 | 2022 | 2023 | 2024




US Unemployment Rate__ DAOLSEC
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USURTOT  4.0% May 05 Jul 19:30 4.0% ]
U-3 US Unemployment Rate Total in Labor... Bureau of LabMi Statistics /
[USURTOT Index |94 Suggested Charts | | 'Actions - | | Edit ~ Line Chart
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As of 05-Jdul-24

CME FedWatch Tool

CME FEDWATCH TOOL - CONDITIONAL MEETING PROBABILITIES

MEETING DATE 325-350 350-375 375-400 400-425 425-450 450-475 475-500 500-525 525-550
7/31/2024 00% 00% 00% 00% 88% 912%
9/18/2024 00% 00% 00% 00% 00% 00% 6.’ 66.5% 27.4%
11/7/2024 1 00% 00% 00% 00% 00% 21% 270% 3530% 17.9%
12/18/2024  0.0% 00% 00% 00% 16% 205% 462% 27.0% 46% 1Y 3%
1/29/2025 00% 00% 00% 09% 121% 348% 356% 146% 21% W.8. 82%
3192025 00% 00% 06% &61% 268% 353% 220% 65% 07%
4/30/2025) 0.0% 02% 36% 15.6% 302% 299% 158% 42% 04%
6/16/2025 ) 01% 22% 108% 243% 300% 215% 589% 19% 02%
3072025 09% 53% 15.7% 264% 269% 169% 63% 13% 0.1%


https://www.cmegroup.com/markets/interest-rates/cme-fedwatch-tool.html
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Portfolio Performance DAOLSEC

DAOL Portfolio Accumulated Return

DAOL Portfolio Accumulated Return A-Jul-24
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*HUNPIKA: YaRISUALVaIWOSH ru SUR 30 N.A. 64 BuaINaAIwask Skynet 9nUUUSUISNsBavwlnglisnAUn (ATO) vaurunisBalia:vagiwalrinas Action 1I0UlUnUNagNSAoWIBUNNER




Portfolio Performance DAOLSEC

4/7/2024 0:00 Market Price

DAOL Portfolio SECTOR %Hold Cost Vol Cost Value CLOSE Market Value Gain/Loss  %Gain/Loss
CPALL COMM 10% 55.50 1,800 99,900 54.75 98,550.00 (1,350.00)| -1.35%
com7 COMM 10% 19.00 5,400 102,600 19.30 104,220.00 1,620.00 1.58%
NEO PERSON 10% 57.75 1,700 98,175 56.75 96,475.00 (1,700.00)| -1.73%
SET 1301.04
Total 30% 300,675 299,245 (1,430)
CASH 70% 726,629
Total Portfolio 1,025,874 2.59%
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CHETD

" paindaauvudn/au RABUYUING

2:U0nAD IsTu=TAUIANAIARU
Iunran ... nagns duitiufioriu
an (WosmIS1 60%) KSolaunu
Theme S180UVOVIST

wasmru DAOL

" wosnKUSUT ISUWU AOT WwThu

" puluwasnUs:noaumnoy AOT(10%),
NEO*(10%), CPALL(10%), COM7(10%)

DAOLSEC

= Funidu high dividend gaiuzuinsioitiou i 2 A9 Ao
PTT, SCB

" 4 theme nan vou DAOL Ao Data Center(GULF,
ROCTEC*, ADVANC) , aJ0onitodns(CPF, GFPT),
INVUINSNISIASUINASTUNA(CENTEL, AAV, BJC*,
HMPRO, CRC, LH*) na:aut 1s11Wu theme 1auAU
IUINAIULSY (BBL, KBANK)



nagnsavnulng DAOL

|duFusL Theme Voufiu Nagns soutl

#1 Data Center: GULF, ROCTEC*, ADVANC

#2 dyoonitiodnd : CPF*, GFPT*

#3 1fuunsnisiAsgun9lrvousguna : ns=funishiouiNed (CENTEL, AAV)
UIMSNsanngouN1EEoaUAN (BJC* , HMPRO, CRC) lla=unsnisineonuhogonde (LHY)

#4 WSuBusSIvIT : BBL, KBANK, SCB

IBOSAU BANK

[USNANBIAIBUNAUEN IU=UnBoRUNUIATHIY

AOUATDAFANIU: ITD ISUWoUAaN8ad HAIUSEN NYoeVIuaUNSWE3US IWounuNEHT
NaAAIANINTSITNI8IUUs:urUVeISFUNalundiUnal eonuwINU Ns:Fuson
auBonnssnanauuniauln

nausu1MsIvINA91eiuduwas:ndINIa
sun.gdluiRusoenunisannonieIions:AUIASUTA9

ITD 18yv198unSwe ITD Cementation India nanaru “duine”
IneJe90uns:usuN1sAINa199gs:HoWANITUNSTUITaIFU

https://www.kaohoon.com/news/683573

DAOLSEC

05-Jul-24

AOT §unovAUWUR Duty Free VaIin-vi1oen
Tuns:nuihsneld FsnelfiAaneTuds:uanu
50 dMUUINFeIROU IIFS:8:8109=¥08IWUWUN
glavansiiualusnisimiuvu 1 &unu

https://www.infoquest.co.th/2024/411221

“AINSTISIBORUNAUNATINAVILUINUS:E10”

e ulesnelswunauuninag 62 navdrusutiingansia:g1uou
INgoTUIWUTUsIToY

*  s1wldiRanalaINMsVoAUWUN9=QNBAIBEIIN PSC NAR
9ms1 730 un/AuU

*  973UaINU132,500 &UUIN WilunA1oASElnea1sily
EAST 11a: SOUTH

* nSguiUnds:yadudniulasinis Airport City AASETEIWI
Ua: 900 a1uunn
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IauiunIU Theme Vodnu NagNs goull BosAU BANK o

#1 Data Center : GULF, ROCTEC*, ADVANC ) I“Sf;?":;f"ﬁ@ﬂﬁ“é" IuzUngoru
HUJALAK

#2 dJ0onIUo&nId : CPF*, GFPT* *  poWMAIDAroANTU: ITD ISUWOUAANY

aJd KaIUSBEN NYoYVIFUNSWEDU

#3 INVUIMSNISIASTUNATMIVOISTUIA : NSAUNTS BT - AEAAARSINAS
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Uansnisanrnygounigsoadaunn (BJC* , HMPRO, nAssNoNauLIAUTn
T ° nausuMsINRFIENUduwas:noy
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*  sUN.GIUIKUADENAUNISANADNITYIWD

#4 WSIBoSIUIA : BBL, KBANK, SCB

NS=AUIASYIND

https://www.kaohoon.com/news/683573
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LB B B mma R s n o a N —auma

20/May/24 -~ 01-Jul-24 42 days ™\

Buy " Sell i 26 3unN1NIs
|

i L ALSIVERU

ADVANC 1,935 | AOT 7,797 o

TOP 1,779 i cPALL  -3,027 ! Tnumoiliov
CPF 1,360 i BTS 2,179 1
KTB 855 | BDMS -1,933 1
KTC 680 ! PTT -1,846 i
TU 555 i BH 1,359}
KCE 423 i PTTEP  -1,279
SCGP 402 !l CPN -1,204 1
SCB 347 i‘ KBANK 1,146 |

~

ACE 337 '\ LH -1,073 ,




Daily Pick DAOL SEC
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Daily Pick

DAOLSEC

¥4 NEO

IUNBunagns 65 un

1osnu : 59.00 1a: 65.00 un

1uosu : 56.50 ia:

54.00 un

/

FIRIUNTGEIU D FuA

UryEnunisiufidnAry

i}

i}

E B B F E FE

Aunswdsiu
wiAusY
Aoy

v b .
yaAMiuiEentTzua?
TwldATw
. " 4
ri1ls (vianu) 2 nfiansudy
lsand

riTlasau (um)

gnsndounmsiiuidrAny

i}

il

fiil

ROA (%)
ROE (%)

amsrinlzams (%)

AranAdIALL o Tul

U 2566

31 6.A. 2566

7,287.04
5,719.54
1,543.87
222,00
9,512.06
829.63

3.74

15.18
53.74

8.83

WU ¢ ATUUM

7,471.27
6,131.11
1,312.27
222,00
2,480.90
267.91

1.21

16.03
68.05

10.97

Stop loss

51.50 un

https://www.set.or.th/th/market/product/stock/quote/NEQO/financial-statement/company-highlights




Daily Pick

AP
.1 NEO
IUNBunagns 65 un

1uoginu : 59.00 1a: 65.00 un
1uosu : 56.950 1a: 54.00 unn

Neo Corporate PCL (NEO)

60.00

55.00

50.00

45.00

40.00

DAOLSEC

SL



DAOLSEC
TECHNICAL VIEW

5 July 2024 # 126

SET : oglusauvainiswumn

NOIAIUWUWOU

nuoltiy: agifusau Rebound

Tudanqu: Un Long ¥oveio
Alunan 800

aniu: Long : Un ninham 800

annu: Short : fio KnNnan 800

HuoAIU 1u9su

44.75-45.50 801, 798, 794

- |
el e , |
| Cut Loss \. ; HuU9AU 809, 812, 815

Analyst: Phannapa Kemasurat (Reg. no. 060110)

Disclaimer: UNJIASY: nauuuvnmvulnuusunnannswu alo (Usmnlnu) 910 (UKBU) uoans.aamwau’uauaua wenwsunainsa:riAiduveyals:nounisainduloveinainu
nolJ Imuvnmvuuuwu:nuvaavauah‘lmtls\xwmaaﬁsﬂsnmuauwanalﬁ lasl mﬂmvmmmtytsounsauu’ﬂnuansawunannswunnamuln MuduusBnranndwe aalo (Us: mnlnu)

1A (UKIBU) 9= IUSUMF\BOUHOHO’IUIEIUH‘IUiH‘] h’mnﬁumnmslvunamm :AalUTNINWASIIIA:NWADW l1as valnuna\lnulunawuvwmsnnam\lsaunaunaumsméuhaunu




$ﬁ CASH BALANCE

5NSNNAL 2567

KANNSWERAIAGN9:5in Cash Balance MIUINCUZANTS
AuonulnutiVoyadun 28 0.u.- 4 N.A. 67

SET : SABUY

Negative PE 527 75%

INQUFINNSAMUONU Cash Balance

1.P/E>40 ImM

2. UsunrunsBovie SET > 500 au./GUmK // MAI > 400 au./aUaH
3. 1 Week-Turnover > 40%

DAOLSEC

'
o

nannSwegnim Cash Balance

*JPARK 26 0.9.67 —16n.A. 67

VGG 1N.A. 67 —19N.A. 67

AUEINA
*SHIU 1 : IABorouNnsaNITUAR 100% riouido (Uryd Cash Balance)
+ AMUAUDILDNILBOVID
** §:U 2 IRGofoun1sonuan 100% rioudo (Jrud Cash Balance)
+ FuAUonOuIILTOVIE + AL Net Settlement
~+ 520U 3 : IRBofioanisoNIuan 100% rioudo (JruS Cash Balance)
+ AUALDIUOVIIUBOVAE + U Net Settlement + AILBOVIBEIAS 1 SUrns

Disclaimer.undinsy: Haﬁgﬁﬁmﬁﬁulnuu§6nna‘nn§wu’ ale (UszinAlng) 971n (Unwsu) Gﬁmnds.aamW'admauana swenwsundinsHididuveyaus:naunisanaulavastn
adnuioly Inuvnmvuuuwumuvoavauar’ﬂmtlmuumamsnsnmuaumanaln las mnuwmumrsryuounsouminaansamunannswmmamﬂa Guliu USBNHANNSWE IARTIOAR

9110 (UKBU) 2 IUSUUG\UOUFIE)F\O'IUI?UH’]U-M“I nmavumnmsluunamm AadulninwAsia:NWwdau llas vaTnunaunuTumawuowmsrmauwsaunaunaumsmnauhaunu

DAOL SECURITIES (THAILAND) PUBLIC COMPANY LIMITED (&) 02351 1800 &5 wiwiw.daolico:th () "ol




DAOLSEC

DAOL Daily Summary (5 Jul 24)
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____________________________________________________________________________

(+) OSP (o/1U1 28.00 UAN) market share vou M-150 tuiziou w.A. USUsiolu ruusels i
domestic beverage IHUIRN i




Us:ziAu LIVE (8.50-9.30 U.) DAOL SEC

5N.A. 67

“ 4 SUaVNUKanvav Daol Ava:ls ”
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* NBIRNAaulunauu Flow aasi Tugouning 1Isu=ungly
* AOT IInavAdidNSlAINIAU. ... aIagRly ?
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IAsun1s Data Center 11a: Cloud Service DAOLSEC

2N.A. 67
TASINS uSBNNaINUIED USBNAMA:=aINU
yan1duadnu 98,539 aruunn Data Center . Google
nlnsuoyUnEIasUNsainuaNUlolo * Amazon Web Service (AWS) yariiiuainu 2 iaudiu . , .
~ 5 ) “*GULF [nivgnan.on Gulf Edge [nav
— un Nglud 2580 Inaluiwaisn Ihiasnuasne Data Center _ o

_ e 0 I 5 o , 5 ‘ uuludnynyrnousouidonu GOOGLE
Nt sk 1693 I UAIAUNST 25,000 &UUn WosniTussnensTiUSNSs:uUAaNOA
*  USGN ng dunasilin men 18UINOS (TruelDC) * NextDC 2noodinsids ainu 13,700 a1uuin (GO aid ' " h
. = = e o B ) ) aid-gappe

usen dunosiunUs:nAlne (INET) * STT GDC 9naduAlUs aunu 4,500 &uun

— = 2 o . . https://www.thairath.plus/money/investment/stocks/2796519
® USUN GSA BuIJuN1ssouNUS:1I Gulf, i ° ’

Singtel = AIS vGULF

*  UU9.BUINESAVA INIaRaU 971A (ITEL)

o * Telehouse 91nrYJu adnu 2,700 &1UUN

trueinc) HINET g Telecom’

nomy Nw,

* Evolution Data Center 9n&@unlUs aunu 4,000 aruuin
® Supernap (Switch) 91narsgoIusN1 ainu 3,000 a1uun

USBNADIWUY=aINU

* One Asia 9IndoJnNy ainu 2,000 41uun *  Microsoft

USBNAUNSUOS:UU Data Center TuUs:inflng ylAusmss:aulan lnds=nrILUZdNU

Cloud Service ) . :
e AT PY BES ° MFEC Data Center TULJSJﬂFﬂﬂU”E]O IﬂUOQ
e DELTA * ICN e BBK * Alibaba Cloud aJnunan 4,000 a1uun S:MONWNSUNSUa:1IBunSouiuTTolo
* INET * INSET * ROCTEC * Huawei Technologies aunundn 3,000 &wuuin la=NUIIUVOIUNENSTUUNS

AUA: https://www.boi.go.th/index.php?page=press_releases_detail&topic_id=135529& module=news&from_page=press_releases2
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EEC IVAadIaSuIASUgNoWIABIWONINISONEINNSSY  «.ue DAOL

swiswadolaBUASUTIPWIAUSULULTAUQOEHNSSU WuRmW&ryryn GAus Tuwun EEC
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- GAUROAKNSSUTUNDY (IAsoms 4)
2 Gnuqomnnssuo'unao (Iasons 5)
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OnuaanknssugLNla: sudansa
UAUROENKNSSU Smart Park
UAUDOENKNSSUIDIBE AaU Baus
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https://eeco.or.th/th/announced-promotion-area
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https://www.eeco.or.th/th/investment-promotion-status-in-eec/1751
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DAOL SEC

25-Jun-24

The list of Securities Eligible for Short Ref. Notification of the Stock Exchange of Thailand Re: Securities Eligible for Short Selling B.E. 2553 (2010)

Effective from July 1, 2024 to December 31, 2024
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SET Index & MSCI World Index (12 Inougounan) DAOL

Return :SET Index-MSCI World Index (YTD)
12 M

204
10+
0
-10+

-20=
-22.03
Normalized As Of 12/30/2022 Daily 12/30/2022 - 7/5/2024 7EMXWO Index - Last Price on 7/4/24 37.14 0.74% T High on 07/04/24 37.14 + Average 16.69 L Low on 01/05/23 -0.31

M SET Index - Last Price -22.03 1.70% T High on 01/10/23 1.36 Average -11.48 | Low on 07/02/24 -22.78

Jan Feb Mar Apr May : Jun E Jul Aug ; Sep d Oct J Nov Dec Jan : Feb > Mar ] Apr : May : Jun
2023 2024
Copyright@ 2024 Bloomberg Finance L.P.

SET Index (Stock Exchange of Thailand SET Index) compare SET-WORLD Daily 30DEC2022-05JUL2024

05-Jul-2024 07:34:55




Flow nann EM (NN assets class) USunoanav

Emerging Market Fund Flow
accumulate YTD

B YTD outflows from key EM Asian exchanges 148.374 I

r170

r160

150

r140

1eq10p Jo suolig

130 7

S

120

110

100

Dec’ " Mar’ ' Jun’ ' 'Sep' ' 'Dec? " Mar " TJun’ ' 'Sep' ' 'Decf " Mar’ " TJun’ ' ‘Sep' " "Dec.  Mar Jun’ 'Sep' ' 'Dect " Mar Jun’ lSep' ' 'Dec? " Mar ' Jun’
2018 2019 [ 2020 | 2021 2022 [ 2023 [ 2024
Source: Bloomberg, National Stock Exchanges

EMCFPROX Index (Bloomberg Emerging Markets Capital Flow Proxy Index) EM fund flow Daily 05NOV2018-27JUL2024 Copyright@ 2024 Bloomberg Finance L.P.

05-Jul-2024 07:35:28




Flow ANNBIR

Alkain-oon 6 MaIHaNIoTBY

DAOLSEC

59 6 aaa

05/Jul/24

———

————————

-

676

676

676 19,904 25,456

-14,948

Equity
Asia (11)
China
India
Indonesia
Japan
Malaysia
Philippines
S. Korea
Sri Lanka
Taiwan
Thailand
Vietnam

31MAR2024
03JUuL2024
04JUL2024
28JUN2024
03JUuL2024
04JUL2024
04JUL2024
04JUL2024
04JUL2024
04JUL2024
04JUL2024

o - -

467
48

55

249

1,169
(37)

107
127
1,152
63

320
186

-69
-69

Remark : f21av Net position vodunadnusaus:ined fu 6 nannruioisy
Us:nounou India-S.Korea-Taiwan-Vietnam-Philippines-Indonesia

4,960
107
127

-1,086
63

320
186

-69
-69

-3,356 -3,356 -119,040
107 457 9,832
127 -300 -1,783

28,631 39,036 21,244

63 -110 300
5 -523 -920
320 17,448 19,367
7 -22 -16
186 4,568 1,466
-69 -3,300 -5,515
-69 -1,745 -2,506

Foreign net buy/sell (daily)
6 AR NLALLE

2,433

[ ] [ ] — -
-504 -517 -183
-1,052
-1,438
> . . I I @\ I
N & ?~>9 g ?éQ §~>9 &% o N N N

-14,134
-3,093
-31,045
1,558
-13
4,567
-108
1,214
-4,773
-3,490



Net Position Unainumus:inAlunainrulng

Foreign Net Position (Thai Equity Market)
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DAOLSEC

Foreign Net Position (Thai Bond Market)
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Net Buy/Sell Unainumaus:ine DAOL SEC

LT | 1 — — 1 — -
KunyaA1nasiiopsevveltnadnuAtds:INAIWWan uanngn
04-Jul-24 : (USguingudunau) sousoulne DAOL Strategy
‘-----------~
AURD % n1sfioguiu [ AuRG % mstioanay ‘I
. yaAiguadnu * [ . yaAiguadnu * |
IWu/an , . | IWu/an , .
IWU/an (@uunn) I IWU/am (@uun) |
MINT 0.03% 51 PTT -0.05% 515 1
: !
NEO 0.19% 33 I AOT -0.05% -412
TOP 0.03% 32 | kBANK -0.10% -300 :
MTC 0.03% 26 I craLL -0.04% -219 0
CENTEL 0.05% 25 I EA -0.37% -170 I
SAWAD 0.05% 23 : PTTEP -0.02% -140 I
MALEE 0.36% 23 I BDMS -0.03% -111 I
BTS 0.04% 22 I BCP -0.19% -98 :
GFPT 0.08% 13 I ADVANC -0.01% -90 I
CPAXT 0.00% 10 [ BH -0.04% 75 )

\

AUNGINRA : YaAIluaInuRIvL/an AusrunduonuiuniVasunlay InetdsnUnanan 1ailseuiieu (UTsyaAnanadese)

_-----------,

source : Bloomberg, SETSMART , SET




Net Buy/Sell Unainumaus:ine

WEEK

1
L~ 4 —ll J

hunyan

04-Jul-24 : (USsuinsunudunirinou)

'
—_

RUNJ % nasfioguiu

1msfionsedvedlinavnuitdus:iNAIRYan unNAgn

sousoulne DAOL Strategy

-----------‘

KUNJ % N1stivanad

, yaAluadnu * I , yaAduaInu * I
wu/an . wu/an . .

IWu/am (@uuin) I IWu/am (@uuin) I
TOP 0.11% 134 I EA -3.31% -1,517
CPF 0.06% 127 I AOT -0.15% -1,229
ICHI 0.51% 111 I CPALL -0.21% -1,025
MEGA 0.26% 85 I PTT -0.07% -666
SAWAD 0.13% 68 l BH -0.29% -577
MALEE 1.02% 64 | BDMs -0.12% -501
BKIH 0.21% 61 | SCB -0.14% -494
BTS 0.09% 51 I ADVANC -0.05% -307
NEO 0.24% 40 I KBANK -0.10% -290
KLINIQ 0.43% 39 I PTTEP -0.05% -276

L B B 5§ §F F B B B N B |

KUNBIAA : YaATTuadnUAIWL/an AusruendusuiuRilasunlas TnetistanUnanan Iieilssuifiou (LUksyaAtRanadese)

source : Bloomberg, SETSMART , SET

1
W —

04-Jul-24 : (USguingunudugnmgvadinounau)

AUNU % Nsfioguiu

DAOLSEC

KufyaAnisiionsedvedlinainuAtaus:INAIWL/an UINHgn

sousoulng DAOL Strategy

-----------‘

KUNd % Nshoanay

p yaAuadnu * I » yaAiuaInu I

Wu/an A | Wu/an A
IWu/an (@uunn) I Iwu/an (a'lumn)l
TOP 0.11% 134 I EA -3.31% —1,517'
CPF 0.06% 127 I AOT -0.15% —1,229'
ICHI 0.51% 111 I CPALL -0.21% —1,025'
MEGA 0.26% 85 I PTT -0.07% -666 I
SAWAD 0.13% 68 I BH -0.29% =577 I
MALEE 1.02% 64 I BDMS -0.12% -501 I
BKIH 0.21% 61 I SCB -0.14% —494I
BTS 0.09% 51 I ADVANC -0.05% -307 I
NEO 0.24% 40 I KBANK -0.10% -290 I
KLINIQ 0.43% 39 I PTTEP -0.05% -276}

L B B N §F N B BN B N B |

HUNEINA : YaAIUaINURITL/an AU g uoNIRUAIUAsuNlay Tneldstanlnangn IlaiUssuifiou (WldyaAiRanadesdn)

source : Bloomberg, SETSMART , SET

V.



AunUnadnusnaUs:INABe-vie duadnsd 2021 10ufuun  DAOL SEC

Net Change
18 Jan 21 - Present 30-Jun-24
Net Buy Net Sell
BDMS 33,063 AWC  (34,085)
BH 31,097 AOT  (30,441) _ . 5 N
STTEP 25 536 CPALL  (26,002) Unasnuaus:inAlnngogivisonulng
SCB 15,446 BSRC  (20,821) usnsgiul 2021 Anudieido 10uyan
ADVANC 9,900 PTT 15,420 o -GV - S
( ) nUnavnuNauu V180 nSovIy
KTC 7,480 INTUCH (14,336) . LT B )
TOP 4814 CPN  (11,279) AUIIRIDATUU UN9Unud9uuU
BCP 4,222 TTB  (10,187)
CK 3,807 SCC (9,947)

SCGP 3,545 BTS (9,239) —




Foreign Net (Equity) - Accumulate DAOLSEC

Unit : Million Baht

9% 92 0 % 4o % v % 0 0 0 B D B ™ > ™
> v %ﬂ’ Q'q?l '\?f’» v & Wi *o’q' < ¥ “?y v > %ﬂ' Qfm v ¥ ¢ Q?’ *dq' < v “(’L v
N N ¢ @ RN W g F @ R 30-Jun-24
) > Rt ; b & (‘),0 ‘o'\ < < o < (9,\ < o (.,&' b < < 6;’\ x < & < 6)’\
N N N ~ N N N N N N N N N N N N N N N ~ N N N N N
150,000 -
27-Jan-23 - 28-Jun-24 518 days
Buy Sell
100,000 -
BDMS 16,680 AWC (32,806)
50,000 - ADVANC 7,721 CPALL (32,354)
SCB 6,679 BSRC (21,254)
0 : . : . AOT (14,811)
PTTEP (11,892)
50,000 CPN (10,433)
-50, 1
'| \_Y_J |,\ BTS (9,642)
TISCO (7,537)
-100,000 - ~
) .o KBANK (5,549)
\ *~.,.~ SCC (5,230)
150,000 - \ ~
\“ \\\
4 \\\
200,000 - ~
\*-.__ S 17-0ct-22 - 27-Jan-23 102 days
01-Jun-22 - 053U-22 34days 05hul-22 - 01Sep22 SBdays “S._ Buy sell
250,000 | __Buy Sell Buy Sel IR
s CPALL 6,997 PTTEP  (6,667)
BH 2,397 PTT (5,551) BH 7,763 EA (51,591) 01-Sep-22 - 17-0ct-22 46 days KBANK 5,758 PIT (5,852)
300,000 | KBANK  7g7 PTTEP  (4,659) BiS:u Z:z HSTP':; :glji Buy Sell BBL 4565 N (328)
HUMAN 303 CPALL  (3,664) ’ o BG 2442 AQT  (2,700)
PTT 2,058 sSCC (1,215)
BTS 319 s (3,002) KBANK 204 BBL (L160) PTTEP 6,434 CPALL (5,688) ADVANC 1,993 PTTGC  (2,212)
ML 30 ADVANC  (2,983) CPN 1940 ADVANC  (1,093) BH 3,739 PTT (1,953) SPALL 1,455 HANA  (1,408)
BG BB U.740) HMPRO 1,936 cPF (s82) BDMS 2,595 SCB (1,930) HM;fD ;: Bh:;q(; ((ELSJ
GFPT 260 CRC (1,526) SCGP 1,465 MTC (504) AOT 1,066 KBANK (1,768) - o6 DOHOME  (781)
DOHOME 242 TOP (1,219) TOP 1,281 CBG (702) BANPU 1 MINT L aat
BEC 234 HMPRO  (1,128) SPRC 845 PTTGC (629) (1,441) osp 609 CRC (758)
scGP 213 ESSO  (1,099) CBG 811 RC (1,576)
FORTH 727 STARK (1,283)
KTB 708 BCPG (691)
SPRC &4 CPF (640)

IKN 625 KCE (606)



AUNUNasNuAIUS:INABO-V1Y DAOL SEC

27-Jan-23 - 7 28-Jun-24 518 days

Buy

/4
1
I
1
:
BDMS 16,680 L AWC  (32,806)
ADVANC 7,721 | CPALL  (32,354)
SCB 6,679 i BSRC (21,254)
TOP 4,648 L AOT (14,811)
1
WHA 3,259 | PTTEP  (11,892)
BCH 2,893 i CPN  (10,433)
PTT 2,880 i BTS (9,642)
CRC 2,848 | TISCO  (7,537)
MINT 2,820 | KBANK  (5,549)
\

SAWAD 2,587 \. SCC (5,230)

,/



Bond Yield vouansy«

US Gov. Bond Yield 2, 10, 30 Year

Bond Yield change to uptrend since mid of 2016

Last Price  EMUSGG2YR Index 4.7121 M USGG30YR Index 11/30/2022-07/03/2024 4.5278 M USGG3M Index 11/30/2022-07/03/2024 5.3824 M USGG10YR Index 4.3724
A
< Y Y R g GIVEE SN
/\_ v__/\/*""\f' " — S el " N\ A . Nt e AN i e T ———— N
AN AV 3
AN W S Hi: 5222
~\A 3 i 109
A / \,\/ Hi{¥%.10 /
/X
gz P-5.0000
‘
r/~-L'~’ Tl ’
/ ' I
A 4.3724
VAN N " | I
7 v
P4.0000
")
P3.5000
M SPX Index 11/30/2022-07/03/2024 5537.02 r
< 5537.02
5000
4500
4000
Low: T.T.'\.’. 22 : ; i ] ; : } i ! i ! d : g i i i f
Dec Jan Feb Mar Apr May Jun Jul Aug Sep Oct Nov Dec Jan Feb Mar Apr May Jun Jul
2022 2023 2024

USGG2YR Index (US Generic Govt 2 Yr) US Bond Yield 2 - 30 yr. Daily 02DEC2022-05JUL2024 Copyright@ 2024 Bloomberg Finance L.P. 05-Jul-2024 07:33:57




Bond Yield vodlne

SET Index & Yields on Thai 10-year notes

1 M Thai Bond Dealing Centre 10 Year Index (R1) M Stock Exchange of Thailand SET Index (R2) Thai Baht Spot (L1) Hi: 3.387728

| Y\‘L/\ \e. L [ | '{ N N d
\ / \ | W Y N a
1 ] N \ A A A ’f\ N 4 ‘,\ 7}
\u | U /M /\(,‘ Y v\_/\ // \/ s
34.000+ \ , V \o
A \/\/ Y

33.0004 'S,

Low: 2.285772

M Thailand CPI All Items YoY (L1) M Thailand Real GDP, (Annual YoY %) on 3/31/24 (R1)
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Source: Bloomberg
TBDC10Y Index (Thai Bond Dealing Centre 10 Year Index) Thai bond yield Daily 02DEC2022-05JUL2024

Copyright@ 2024 Bloomberg Finance L.P.

05-Jul-2024 07:34:25



ATNUMNDAAISNAUUIITYAT (INUUINODU

DOLLAR INDEX & THAI BAHT

7 THB Curncy - Last Price (R1) 36.608 T High on 10/14/22 38.334 - Average 33.153 .| Low on 12/31/19 29.705 M DXY Curncy - Last Price (R2) 105.136 T High on 09/27/22 114.106 - Average 99.170 . Low on 01/05/21 89.436
115

110

F36.0001

105.136

34.000

100

F32.000
P95

>30.000{. g0

Low: 29.705

"Mar’ ' Jun’ ' "Sep’ " Dec " Mar . "Jun’ " Sep’ 'Dec  Mar " Jun’ ' Sep Dec.  Mar Jun’ Sep Dec.  Mar Jun’ "Sep’ : Dec’ " Mar : Jun’
2019 2020 \ 2021 2022 \ 2023 \ 2024

THB Curncy (Thai Baht Spot) Thai Baht Daily 07JAN2019-05JUL2024 Copyright@ 2024 Bloomberg Finance L.P. 05-Jul-2024 07:35:41




S1A1 Commodity

Commodity Index

Normalized As Of 12/29/2023 - Last Price M SPGSAGTR Index - on 7/3/24 -4.5409 - Ml BCOM Index 3.5813 €01 Comdty 13.6293 - M LMEX Index - on 7/4/24 12.509 W A Comdty -12.5333 - M C 1 Comdty -14.3767 - Ml KO1 Comdty 12.4249 - M CT1 Comdty -15.2099 =30

Hi: 27.2469

Hi: 25.041

F20

F0

% N -12.5333
> -14.3767

Y g
Low: -15.8148 Low: -15.7029

Jan 15 ; Jan 31 3 Feb 14 ' Feb 29 A Mar 15 L Mar 29 : Apr 15 : Apr 30 ' May 15 ' May 31 : Jun 14 7 Jun 28
2024
05-Jul-2024 07:34:42

FAOFOODI Index (UN Food and Agriculture World Food Price Index) Commeodity Index 001 Daily 29DEC2023-05JUL2024 Copyright@ 2024 Bloomberg Finance L.P.




dryryndouniuiu (Brent) aaiuidudUnrknannsonu

DAOL

Brent & Net Position

| M Brent crude futures (R1) 87.54 M Hedge fund net-long positions on 6/25/24 (L1) 0.158M M PTT Exploration & Production PCL (R1) 152.00

Hii 0,429M
®
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L‘ 7.98
N
n\l\r’)l‘ 'f h

0.2M<- h’\mw | 'I ﬂ \L‘ ”W
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Low: 19.33
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2018 | 2019 [ 2020 | 2021 \ 2022 | 2023
Source: ICE, CFTC

C01 Comdty (Generic 1st 'CO’ Copyright@ 2024 Bloomberg Finance L.P.

Future) Brent net position Daily 05NOV2018-05JUL2024

'Sep' ' Dec " Mar

05-Jul-2024 07:33:13




ATNISNAUUIJU (Brent

Brent Hydrocracker (HCU) Refinery Margin M1

(FBHCM1 Index) = Futures

/[l Last Price 10.62 T High on 06/22/22 35.78 Average 8.82 | Low on 05/29/20 -0.86
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r15

v

5

0

Dec’ " Mar ' Jun’ ' 'Sep' " Dec’ T Mar’ " TJun ; 'Sep' " Dec. = Mar T ' 'Sep' ' Dec.  Mar ' Jun’ 'Sep' ' "Dec " Mar Jun’ 'Sepl # Dec’ " Mar : Jun’
2018 | 2019 2020 2021 2022 2023 2024
FBHCM1 Index (Brent HCU Margin M1) Brent Hydrocracker (HCU) Daily 05NOV2018-30JUL2024 Copyright@ 2024 Bloomberg Finance L.P. 05-Jul-2024 07:35:13




S1ANIURU

Coal Price - BANPU - ITMG

Coal price relate with 0Oil Price

M XWA Comdty - Last Price 137.90 ;260
;240
;220
;200
;180
;160

Y

BANPU TB Equity - Last Price 5.00 _’14.00

F12.00
~10.00
= r8.00

paL
e~ |

M ITMG IJ Equity - Last Price 26150

35000

30000

P~ ZOUUU

Jan 3 Feb J Mar 3 Apr ¢ May : Jun : Jul ¢ Aug : Sep 3 Oct 3 Nov 3 Dec : Jan 3 Feb ¢ Mar J Apr : May 3 Jun
2023 2024
Copyright@ 2024 Bloomberg Finance L.P.

XWQ4 Comdty (ICE Newc Coal Fut Aug24) Coal - BANPU Daily 06JAN2023-05JUL2024 05-Jul-2024 07:34:11
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Russia Stock Market & Gas Price
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MISIKUNU Dividend Yield gv

DAOLSEC

High Dividend Yield Stock (Rus91# Dividend u1nNndn 1 X30)

Stock

SAT
ORI
SIRI
SCB
MC
LH
QH
TISCO
TACC
SC
SPALI
SPRC
BANPU
NER
AH
TCAP

12.40
4.60
1.67

103.00

10.60
5.90
1.83

95.50
4.86
2.86

18.00
8.15
4.92
5.35

20.30

45.25

Last price Last DPS
Bt/sh

1.22
0.30
0.10
7.84
0.50
0.30
0.10
5.75
0.19
0.16
0.75

0.20
0.29
0.95
2.00

Est DPS
Bt/sh

1.421
043:
0.151
922:
0.89]
0.491
0.5}
7.691
0.371
0.22]
1351
051:
0.361
0.39!
1.47]
3.271

24(f) div yield

%
11.46
9.30
9.16
8.95
8.37
8.24
8.20
8.05
7.61
7.59
7.50
7.42
7.40
7.35
7.23
7.23

Frequency

(times)

Semi-Anl
Semi-Anl
Semi-Anl
Semi-Anl
Semi-Anl
Semi-Anl
Semi-Anl

Irreg
Semi-Anl
Semi-Anl
Semi-Anl
Semi-Anl
Semi-Anl
Semi-Anl
Semi-Anl
Semi-Anl

5 days avg volume

Bt mn

21.66
38.03
181.67
1,083.52
12.25
480.73
66.88
322.08
10.71
21.30
87.84
93.22
312.21
20.75
16.24
98.54

Stock

NYT
AP
ROJNA
AMANAH
BAM
TEAMG
ASK
KTB
ILINK
THANI
TEGH
SIS
NETBAY
TLI
EKH

3.62
7.95
6.10
1.32
7.50
3.14
13.40
17.10
6.20
2.18
3.58
26.25
17.80
7.70
7.00

Last price Last DPS
Bt/sh

0.36
0.70
0.40
0.01
0.38

1.16
0.87
0.39
0.02
0.10
1.05
0.90
0.16
0.29

e o o o

High Dividend Yield Stock (Fuivraduwa 1 ASu/U)

Est. DPS
Bt/sh

0.371
0.68 |
0.42 ]
o.08l
0.44

0.18 |
0.76 1
093l
0.33:
0.111
0.18 1
124
0.83]
0.321

1
0.29
1

24(f) div yield

%
10.221
8.57
6.89]
6.06 1
5.891
5.73)
5.651
5.421
5.24)
5.05 ]
489l
472:
466 |
413:
410

Frequency

(times)

Annual
Annual
Annual
Annual
Annual
Annual
Annual
Annual
Annual
Annual
Annual
Annual
Annual
Annual
Annual

5 days avg volume

Bt mn

5.7
211.7
22.8
2.7
48.5
8.0
8.6
389.62
4.15
16.97
26.64
24.79
6.07
71.61
19.80

High Dividend : Property Fund & REIT

Stock

Last price Last DPS Est. DPS

div yield last
Frequency
year

(%) (times)

5-day avg volume

28-Jun-24

GVREIT 5.20 0.19 0.78 : 15.16 : Quarter 2.65 Leasehold
ALLY 4.50 0.13 0.00 | 13.87 | Quarter 1.80 #N/A
DIF 7.70 0.22 0.96 : 11.84 : Quarter 98.18 Freehold
CPNREIT 10.10 0.36 0.85 1 11.54 | Quarter 23.01 Leasehold
BOFFICE 4.42 0.15 0.66 : 10.70 : Quarter 1.09 Leasehold
LHHOTEL 10.70 0.30 1.33 : 10.65 : Quarter 3.89 Free&lLeaseho
CPNCG 5.35 0.19 0.91 ) 9.94 Quarter 1.73 Leasehold
WHART 7.95 0.19 0.77 : 9.73 : Quarter 18.09 Leasehold
WHAIR 5.65 0.14 0.53 1 9.70 | Quarter 3.21 #N/A
INETREIT 8.25 0.20 0.00 : 9.51 : Quarter 1.32 #N/A
AIMIRT 10.40 0.29 0.89 1 9.11 1 Quarter 2.31 Freehold
FTREIT 8.45 0.19 0.75 : 8.85: Quarter 13.568 Free&lLeaseho
BAREIT 8.85 0.18 0.58 : 8.50 : Quarter 6.10 #N/A
PROSPECT 8.05 0.02 0.22 1 8.04 | Quarter 2.23 #N/A
LPF 11.50 0.22 0.87 : 7.61 : Quarter 7.32 #N/A
EGATIF 5.95 0.08 0.26 1 7.34 | Quarter 6.33 n.a.

(update dUnHa:zHTIASY)

<P
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Market Indicators



Calendar (Week)

Date Country Event Period Surv(M) Prior
1-Jul CH Caixin China PMI Mfg Jun 51.5 51.7
us Construction Spending MoM May 0.2% -0.1%
us ISM Manufacturing Jun 49.2 48.7
2-Jul EC CPI Estimate YoY Jun 2.5% 2.6%
EC CPI MoM Jun P 0.2% 0.2%
EC Unemployment Rate May 6.45% 6.40%
3-Jul EC PPI YoY May -4.06% -5.70%
us ADP Employment Change Jun 158.50k 152k
us Initial Jobless Claims Jun-29 -- 233k
us FOMC Meeting Minutes Jun-12 -- --
5-Jul TH CPI YoY Jun 1.1% 1.5%
EC Retail Sales YoY May 0.3% 0.0%
usS Change in Nonfarm Payrolls Jun 191.43k 272k
us Unemployment Rate Jun 4.0% 4.0%
US Average Hourly Earnings MoM Jun 0.3% 0.4%
10-Jul CH PPI YoY Jun - -1.4%
CH CPI YoY Jun -- 0.3%
11-Jul us CPI MoM Jun 0.1% 0.0%
us CPI Ex Food and Energy MoM Jun 0.2% 0.2%
us CPI YoY Jun - 3.3%
us CPI Ex Food and Energy YoY Jun -- 3.4%
us Initial Jobless Claims Jul-06 -- --
12-Jul us PPI Final Demand MoM Jun -- -0.2%
us PPl Ex Food and Energy MoM Jun -- 0.00%
usS PPI Final Demand YoY Jun -- 2.20%
us PPl Ex Food and Energy YoY Jun -- 2.3%
us U. of Mich. Sentiment Jul P -- -
CH Exports YoY Jun -- 7.60%
CH Exports YoY CNY Jun -- 11.2%

DAOLSEC




GDP vouUs:InAlu Asean
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Source : Bloomberg
(8 Feb 24)
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EPS (N1lsmann) vouds:inAlu Asean
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Source : Bloomberg
(8 Feb 24)

Currency : Local Currency
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Page : ECFC 13-Jan-23
THAILAND 2014 2015 2016 2017 2018 2019 2020 2021 2022 2023E 2024E 2025E
GDP

Inflation 1.9 (0.9) 0.2 0.7 1.1 0.7 (0.8) 1.2 6.1 1.3 1.7 1.9

Current Account /GDP 2.9 6.9 10.5 9.6 5.6 7.0 4.2 2.1) (3.0) 1.0 2.6 3.6

Budget Deficit / GDP (3.0) (2.6) (2.2) (3.5) (2.5) (1.9) (6.8) (5.5) (2.7) (3.4) (3.8) (3.5)
INDONESIA 2014 2015 2016 2017 2018 2019 2020 2021 2022 2023E 2024E 2025E
GDP

Inflation 6.4 6.4 3.5 3.8 3.2 2.8 2.0 1.6 4.2 3.7 2.9 3.0

Current Account /GDP (3.1) (2.0) (1.8) (1.6) (2.9) (2.7) (0.4) 0.3 1.0 0.2 (0.6) 1.0

Budget Deficit / GDP 2.1) (2.6) (2.5) (2.5) (1.8) (2.2) (6.4) (4.6) 3.7) 2.1) 2.3) (2.3)
PHILIPPINES I 2014 2015 2016 2017 2018 2019 2020 2021 2022 2023E 2024E 2025E
GDP

Inflation 3.6 0.7 1.3 2.9 5.2 2.4 2.4 3.9 5.8 6.0 3.6 3.3

Current Account /GDP 3.8 2.5 0.2 (0.8) (2.3) (0.1) 3.6 (1.8) (4.4) 3.3) (2.9) (2.5)
Budget Deficit / GDP (0.6) (0.9) (2.4) (2.1) 3.1) (3.4) (7.6) (8.6) (7.4) (6.2) (5.4) (4.5)
VIETNAM 2014 2015 2016 2017 2018 2019 2020 2021 2022 2023E 2024E 2025E
GDP

Inflation 4.1 0.6 2.7 3.5 3.5 2.8 3.2 1.8 3.2 3.3 3.5 3.2

Current Account /GDP 3.7 (0.9) 0.3 (0.6) 1.9 3.8 4.4 (2.2) (0.2) 2.0 3.2 3.0

Budget Deficit / GDP (5.2) (4.5) (4.0) (3.6) (3.4)
Malaysia 2014 2015 2016 2017 2018 2019 2020 2021 2022 2023E 2024E 2025E
GDP

Inflation 3.2 2.1 2.1 3.8 1.0 0.7 (1.1) 2.5 3.4 2.5 2.4 2.3

Current Account /GDP 4.4 2.8 2.4 2.8 2.2 3.5 4.2 3.9 3.1 2.1 2.4 2.9

Budget Deficit / GDP (3.4) 3.2) 3.1) (2.9) 3.7) (3.4) (6.2) (6.4) (5.6) (5.0) (4.3) 3.7)
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Federal Funds Rate & Thai Rate
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US’s GDP & Stock Market DAOLSEC

US Real GDP and S&P-500
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QE : Fed & ECB

FED ; Million USD
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0

4-y.n.-17

Fed & ECB : Assets Purchase (QE Program)

7,195,440

ISUN1SS:UNRCovid-19

4-U.n.-18 4-4.n.-19 4-U.n.-20 4-uU.n.-21

—FED Reserve Balance Wednesday Close

4-U.n.-22

4-U.n.-23

4-U.n.-24
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1,600,000

—ECB Balance Sheet (Million Euro)

DAOLSEC

 Million EUR

ECB
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DAOL SEC

(27,338.00)
(29,610.00)
(45,575.00)
(735.00)
(32,502.00)
(3,086.00)
(40,314.00)
(8,745.00)
(49,357.00)
(4,596.00)
(15,409.00)
(28,914.00)
3,739.00

(6,166.00)
(21,390.00)

20/3/2024
27/3/2024

3/4/2024
10/4/2024
17/4/2024
24/4/2024

1/5/2024

8/5/2024
15/5/2024
22/5/2024
29/5/2024

5/6/2024
12/6/2024
19/6/2024
26/6/2024

7,478,100.0
7,448,490.0
7,402,915.0
7,402,180.0
7,369,678.0
7,366,592.0
7,326,278.0
7,317,533.0
7,268,176.0
7,263,580.0
7,248,171.0
7,219,257.0
7,222,996.0
7,216,830.0
7,195,440.0



CEC
O I, U

n1siJasunladved Market Cap. natarulan Guaaist 2017 - Ja9Uu

N World Market Cap. Growth

World Market Cap. (Trillion USD) 30-5.n.-16 66,383,155
140 25% 122 23 29-5.0.-17 81,434,892 23%
120y 03 [ gy 31-5.0.-18 69,647,068 -14%
5w N o [ 2% N 31-5..-19 86,990,167 25%
% 60 \ / 6% 31-6.A.-20 103,229,711 19%
2 40 \/ 31-Dec-21 121,522,850 18%
~ 20 4% 30-Dec-22 97,867,296 -19%
3 : : X o L N 29-Dec-23 111,605,590 14%

R ¥ e v ¢ & ¢ & oA 0
A AT A A 28-Jun-24 118,480,476 6%
C—IWorld Market Cap. —— Growth

HUIEINE) ; NISOAAMNTUIVIS:UUVVSUIAISNA AN UaulinaIarudsusoguiu lusavd 2020-2021



P/E pannrudnrye DAOL SE

Market P/E (current & Forward) ST, 29-Jun-24
P/ERatio= ~ P/ERatios  P/ERatio
Index Name country Index Trailing 12M= Forw ard ('24) = Forw ard ('25) DIVId?nd . Curr_ent LAST UPDATE TIME
. g Yield Earnings Yield
Current 12M* 2567(f) ® 2568(f)
FTSE Bursa Malaysia KLCI MA 1,590.09 15.06 & 14.48 E 13.41 4.02 6.64 28-Jun-24 . Requesting D inide
PSE - PHILIPPINE SE IDX PH 6,411.91 11.79 . 10.77 } 9.83 2.85 8.48 28-Jun-24 . Requesting D iiai/aus
Straits Times Index STI Sl 3,332.80 12.20 E 10.86 . 10.31 4.99 8.20 28-Jun-24 Requesting D #;¢li$
KOSPI INDEX SK 2,797.82 . E 28-Jun-24 Requesting D innale
_TAIWAN TAIEX INDEX 2303225 2638 . 2022 = _28-Jun-24 Requestlng D mm,

. STOCKEXCHOFTHAIINDEX | TH | 1,300.96 :

28-Jun-24 Requestlng D “hm (S ET50)

- 28-Jun-24 . Requesting D 5.

28-Jun-24 . Requesting D suladie
28-Jun-24 . Requesting D gy
28-Jun-24 . Requesting D 5. (A-Shares)
28-Jun-24 Requesting D3y (Composite)
28-Jun-24 Requesting D sosns

29-Jun-24 . Requesting D 534 (Dow Jones)
29-Jun-24 Requesting D w3+ (S&P-500)
29-Jun-24 . Requesting D =534 (Nasdaq)
28-Jun-24 Requesting D /55w

29-Jun-24 . Requesting D 053

28-Jun-24 . Requesting D .. (Nikkei)
28-Jun-24 Requesting D :l51 (300 w540)
28-Jun-24 . Requesting D 4154 (50 w54n)
28-Jun-24 . Requesting D nnu (600 w5wn)
29-Jun-24 . Requesting D asasinlan (MSCI)

N 79,032.73 |
JAKARTA COMPOSITE INDEX ID 7,063.58
HO CHI MINH STOCK INDEX VN 1,245.32
SHANGHAI SE A SHARE INDX CH 3,110.91
SHANGHAI| SE COMPOSITE CH 2,967.40
HANG SENG INDEX HK 17,718.61
DOW JONES INDUS. AVG us 39,118.86
S&P 500 INDEX us 5,460.48
NASDAQ COMPOSITE us 17,732.60
CAC 40 INDEX FR 7,479.40

DAX INDEX GE 18,235.45

NIKKEl 225 JN 39,583.08
FTSEUROFIRST 300 INDEX EC 2,031.81
Euro Stoxx 50 Pr EC 4,894.02

STXE 600 (EUR) Pr EC 511.42

MSCI WORLD MULT 3,511.78
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Source : Bloomberg
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EPS najnrudnnye

29-Jun-24
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. po epe  Current - FWDPE : FWDPE
Earnings Yield = (CurrentYear) I (NextYear)

2019 2020 2021 Trailing 12M 2024(f) 2025(f) historical yields E 2024(f) E 2025(f)
89.6 66.2 106.3 106.5 109.8 118.6 6.6 14.5 13.4
474.3 292.6 343.2 529.8 595.1 652.3 8.5 . 10.8 9.8
228.6 153.0 181.6 314.7 313.5 323.3 8.2 10.6 : 10.3
135.2 109.2 245.0 170.7 253.0 319.5 6.0 = 11.1 8.8
619.8 672.0 1,224.5 931.8 1,138.9 1,328.4 3.9 = 20.2 = 17.3
I /841 4581 7490 7691 .. 9151 .. 10320 64l 14215 . 12,6
53.7 33.7 49.5 47.1 54.5 61.4 6.2 | = 14.8 : = 13.1
1,699.9 1,766.5 1,930.2 3,204.6 3,500.4 4,029.4 4.1 . 22.6 19.6
298.9 181.5 245.1 278.1 536.8 589.8 6.0 13.2 : 12.0
60.7 53.1 82.9 83.8 108.5 129.8 6.5 11.5 9.6
224.8 203.5 243.7 223.4 280.4 309.8 7.2 11.1 % 10.0
215.4 195.4 231.2 213.1 267.5 295.6 7.2 : 11.1 10.0
2,416.7 2,146.0 2,076.1 1,910.0 2,044.2 2,178.3 10.1 8.7 : 8.1
1,509.2 1,292.7 1,797.2 1,868.6 2,024.9 2,269.0 4.5 19.3 17.2
163.6 142.8 198.3 228.1 245.0 277.5 3.9 22.3 & 19.7
316.1 306.9 438.5 464.9 541.1 686.1 2.3 & 32.8 25.8
361.9 231.2 410.7 578.9 565.7 612.3 7.7 13.2 @ 12.2
841.1 668.0 1,078.5 1,329.7 1,379.3 1,576.5 6.2 13.2 11.6
1,254.8 759.3 1,691.8 1,562.7 1,762.4 1,945.5 3.9 22.5 : 20.3
103.6 78.6 111.1 146.0 143.5 154.3 6.6 14.2 13.2
239.7 174.1 247.6 357.2 359.2 388.3 7.1 13.6 = 12.6
25.7 18.5 27.1 36.3 36.3 39.3 6.5 1 14.1 13.0
128.4 104.6 152.2 172.0 178.8 199.5 45 & 19.7 »* 17.7

*
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29-Jun-24 EPS Growth EPS Growth EPS Growth : EPS Growth EPS Growth

EPS Growth 2020 2021 Trailing 12M 2024(f) - 2025(f)
wnaLge -26.1% 60.6% 02% = 3.1% - 8.0%
RN -38.3% 17.3% 544% = 123% = 9.6%
&oATals -33.1% 18.7% 733% & -04% = 3.1%
LNE TG -19.2% 124.4% -303% = 48.2% : 26.3%
entu 8.4% 82.2% -23.9% = 22.2% = 16.6%
"\ (SET) -A41.7% 63.6% 28% = 18.9%; = 12.8%
\ne (SETS50) -37.3% 47.0% -4.8%] = 15.7% = 12.6%
Suifi 3.9% 9.3% 66.0% - 9.2% & 15.1%
Sulaflide -39.3% 35.1% 13.4% - 93.1% = 9.9%
LIaaunu -12.5% 56.2% 1.0% . 295% = 19.6%
§u (A-Shares) -9.4% 19.7% -8.4% = 255% = 10.5%
fu (Composite) -9.3% 18.4% -78% & 255% * 10.5%
gauny -11.2% -3.3% -8.0% = 7.0% 6.6%
av¥5 (Dow Jones) -14.3% 39.0% 4.0% = 8.4% = 12.1%
an¥s4 (S&P-500) -12.7% 38.8% 151% = 7.4% 13.2%
av¥s4 (Nasdaq) -2.9% 42 9% 6.0% = 16.4% = 26.8%
H5oLAa -36.1% 77.7% 41.0% - -23% 8.2%
Lea Ty -20.6% 61.5% 23.3% = 3.7% 14.3%
ity (Nikkei) -39.5% 122.8% 76% = 12.8% = 10.4%
eils1 (300 usHN) 24.1% 41.4% 31.4% = -1.8% = 7.6%
gT51 (50 u3En) -27.4% 42.3% 443%  : 0.6% = 8.1%
els1 (600 u3HN) -27.9% 46.2% 34.0% - -0.0% = 8.3%
aanviulan (MSCI) -18.6% 45.6% 13.0% :‘ 3.9% . 11.6%

®apsnnnnnmnnnt
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Total Return Index : wamdulinuINNIsavnulunatnmg lulna:govioan

MSCl World | MSCI EM S&P-500 | SET Index NASDAQ

Total Return D* Total Return D* Total Return D* Total Return D* Total Return D* Total Return
5 day 0.3%| 39% -0.4%| 5.9% -0.5%| 8.3% 0.3%| 43% 0.2%| 95% 1.0%| 13.7%
1 month 1.7% 6.8% 0.3% 13.7% 0.9%| 715.2% 3.5% 7.3% -4.1% 8.0% 5.6% 12.4%
3 month 3.2%| 8.7% 5.3%| 7125% 7.5%| 13.9% 4.8%| 10.5% -4.1%| 10.4% 9.1%| 15.2%
6 month 11.5%| 8.7% 8.5%| 122% 11.4%| 13.7% 15.5%| 70.6% -5.1%| 10.1% 18.7%| 15.4%
9 month 24.5% 9.3% 16.0%| 126% 16.9%| 14.0% 29.7%| 11.1% -10.3%| 171.2% 37.2%| 15.5%
12 month 21.3%| 95% 11.6%| 72.7% 11.9%| 14.1% 271%| 71.2% -8.5%| 11.1% 32.8%| 15.6%
Month to date 2.4% 6.0% 3.5%| 129% 3.9%| 14.4% 4.0% 6.3% -2.7% 8.2% 6.8%| 11.8%
Quarter to date 31%| 8.7% 4.9%| 126% 7.2%| 14.0% 4.7%| 10.5% -3.9%| 10.4% 9.2%| 15.3%
Year to date 11.5% 8.8% 7.0% 12.1% 9.4%| 136% 15.8%| 10.7% -5.5%| 10.1% 19.4%| 15.5%
2U 16.4%| 728% 5.5%| 14.3% 4.2%| 16.1% 20.5%| 15.8% -6.1%| 10.9% 25.5%| 20.7%
3U 5.4%| 14.0% -5.3%| 15.8% -5.9%| 17.3% 10.3%| 17.2% -3.83%| 17.7% 8.4%| 229%
41 13.6%| 736% 4.6%| 15.6% 3.8%| 17.0% 18.0%| 16.8% 2.5%| 126% 17.2%| 226%
5U 10.9%| 77.0% 3.0%| 77.3% 3.4%| 18.0% 15.3%| 21.3% -2.5%| 16.9% 18.5%| 25.2%
10U 8.5%| 143% 2.8%| 15.8% 4.2%| 16.0% 12.9%| 717.8% 1.9%| 74.5% 16.2%| 21.1%
Remark : Total Return n9ndugnfingifeunuduisnvedgodinandus 29-Jun-2024 Source : Bloomberg

SD* = Standard Deviation USui0u Annualized
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SET Index Volatility (d5utflusail = 260 §u) - ==Volatility (average)
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SET Index Target for 2024 SET TARGET
6-Jun-24 Worst Base Best
-0.25SD +0.25 SD +0.5 SD
Net Profit Net Profit Growth EPS 16.64 17.96 18.62
Year 2022 1,001,815 -1.4% 84.0
Year 2023 933,629 -6.8% 76.1
Year 2024
Best 1,026,929 10% 83.1 1493
Base 1,008,256 8.0% 81.6 1358 1466 1520
Worst 961,575 3% 77.8 1398

SET Target for Year 2024 : Average P/E = 17.3 ;1 SD = 2.64 times ; P/E=17.96 (+0.25S8D) ; Share = 12,354 Mil. Shares

Year 2025 1,110,886 10.2% 89.9 1555

Year 2026 1,195,685 7.6% 96.7 1674
SET Profit for Year 2026 : Estimate Net Profit Growth =7.3% (Bloomberg Survey ; 24 May 24) ; P/E=17.30x (Avg.)

Remark : Year 2021-2025 Exclude "THAI", STARK
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Thai Stock Market (Earning Yield Gap)
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SET : Net Profit & Net Profit Margin SET : Net Profit Margin
700,000 9.0%
. 7.7% 8.0% -
600,000 71% 7.0% 8.0%
= 7.0% -
S 500,000 6:4%  7.0% 71%  7.0%
@ 6.0% 6.0% - o
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= 200,000 164,236 1637570
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Disclaimer: This report has been prepared by DAOL SECURITIES (THAILAND). The information herein has been obtained from sources believed to be reliable and accurate; however, DAOL
SEC makes no representation as to the accuracy and completeness of such information. Information and opinions expressed herein are subject to change without notice. DAOL SEC has no
intention to solicit investors to buy or sell any securities in this report. In addition, DAOL SEC does not guarantee returns nor price of the securities described in the report nor accept any liability
for any loss or damage of any kind arising out of the use of such information or opinions in this report. Investors should study this report carefully in making decisions. All rights are reserved.
This report may not be reproduced, distributed or published by any person in any manner for any purpose without the permission of DAOL SEC Investment in securities has risks. Investors are

advised to consider carefully before making decisions.
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